FRERAUTIESHIESRRES
2023 £ 2 FREWR G

2023 4£ 6 A 30 H

HETHAN: RRESEHFRAH
EEFEN: PERIEVBITRGAERAH
REZEH EHR: 202347 A 20 H



ZEFEREATIIRA 2023 4E56 2 ZRAE R4,

§1 EEFR

FELE M HE 2 LR RS R A EE R I, 3T MR B KOs,
FEXTFL IS HER R e B AR A ) S DT

FEGFEE NP ER AT IR G IR A A RIS AL S S FRE, T 202347 H 19 HERTA
Wt M 5 FhR . HERIAR R AWM EEANA, REERNBEAEREBICE. 1RSI
R B BRI

R R VR LLEAE F SR 5T ) JE 0 8 A S F R 58, (B A PRI & — e f A

FEEHE A SRR HARRIL . SV KUK, BB 7R 30 SR A BT 4 ) 1A
2 SAINEE VRIS S A

ARG 5 FRER B T

AR 2023 42 4 1 HEZE 2023 4£ 6 H 30 H k.

§2 S =M
& TR FEFRSATIIRA
& TG 015347
SN (bW RLIRIFF IR
HeAFREMH 2022 49 H 29 H

7 IR I A0 AL A

55, 542, 674. 24 4y

BB H br

ARSI AR AR AR I KU T B2 1, B AT R R
Foo ATWEAREEE, R s AT A R BT 2w
ATHR, BRI ST EBIEME I [l

T

BB SRS

\g

AN R R P 2 4 N 2 SR ORAE S B i B
BRI e B R BB Ry
Prik s (MVPCT R G0 s MIVFG A B AN BB A B
FFxs Bk S B A 5 R AT VPAS AN . EEAEA B
FA W ARK T 7 BB B AR A LR T4 % Je 1 3 23 Bl
R 5 E, BIREEATTIERE, R,
IR BT T = e 2 BRI A PO U 2 A
P, B =3 R UG B L TG R . AR
G Ak T SR B e B B T S i B AT ML EAT 4

o BEAEGIANTTHEATIIE: kRS SHEAR
L SR B PBCE SR N SRR 2
ITARARE . AREIEE BN AEED Y, BT
MRS RAAT AL BFIRE 9. A FA EEAG A
WA S5 IR R+ ARt & PR A BT A ] BCE AT %

B, IFIEEEBOE BT T, AED A bR A E B A
Feo (A, AR EE G Al P BE K SRS Ik BB O 7 2

%200 3 13




TREFTATIIR A 2023 4E58 2 IR

AMEGHIAT R, AP A PR ORI T, i
FEALELAS FIAAIRUIR A G 5, PSS
PR

b 45 Eb A JE v AFEE RS L IEAE A THiIE 500 TR 35 F*65%+
AR RN B 2o 1 0%+ BB 28 & A (RMED Tl as
Fx25%

AL 2 AR5 AIE KREG RGBS, U RS 5 TS & T 65
RESMT M AES KT RERES N
4TI I 4 S A I B T A5 5 T LB AL % 5
TR, BT HEAESENIER R LR
BRI T 37 9 B0y R S5 — MR B8 I 2 o, ARSI T I
IR R T RIS T X DLAGE P
SR TTI7758 5) BB L 78 A RS 245 X
o

AL UN RIS EIA R AT

BEEEN H RO ERAT A A BR A )

IR B S AL E S i RS EATIIRA A RS EATIRS C

N B A 5 AR 015347 015348

AR T & o R e 1 LS

46, 328, 343. 49 43 9,214, 330. 75 43

§ 3 EEMFIrMESIFERI

3.1 EEMFHR

Bfr: ARt

ESE il Es YN WS (202344 H 1 H-20234E6 A 30 H)
ZREESEATIRA A R EATILRS C

L A S s -966, 465. 48 ~198, 160. 90
2. 2% HIF) -1, 242, 208. 63 -245, 337. 77
3. DA 2515 4 A A SR Vi) -0. 0259 -0. 0263
4. BRI G 0 A 45, 431, 885. 04 9, 000, 295. 41
5. AR EE A B E 0. 9806 0. 9768

e (D A CSI aEHR R AR BN BT

HAbe N CANE 2 SR BB

FOBRAR I 37 RIAME IR A5 5% Ja (R A8, A A D9 A o se il as in B4 2 se i EAR st -
(2) Prid S SHRIR A O RA AW B 5 3 e 1 & g, vh 9 LA SERRIL 2 7K T

C S Rk

(3) AREEAFAEME R 202249 H 29 H, #bf IARAFES K —F.

3.2 BEHERI

3.2. 1 & MBIHER KR K H 5 RN ST LB A i o 2 19 HL

3T 131



RREFA

TR A 2023 58 2 AL

RREFEUTIIRE A

b

B RO

LA K b
%@

NA5H=R 58 3:
liEELE)

N5 ze i
A 2 R Ao 22
@

HE=1MH -2. 54% 0. 77% -3.97% 0. 62% 1. 43% 0. 15%
i EARANH 0. 71% 0. 78% 1. 48% 0. 60% -0. 77% 0. 18%
HEE& 5
-1. 94% 0. 66% 3. 98% 0. 67% -5. 92% -0.01%
R RS
FREFSATIRE C
‘ ‘ ‘w%wﬁ%@
THE S R AL 2 L 3 S U o
Free  [REE RO » Wi RhrEZEl @ O—0 @—@
T =0) I EhE1E)
@
HE=AH -2. 66% 0. 77% -3.97% 0. 62% 1. 31% 0. 15%
TEANNMH 0. 46% 0. 78% 1. 48% 0. 60% -1. 02% 0. 18%
H 3 & A TR
-2. 32% 0. 66% 3. 98% 0. 67% -6. 30% -0.01%

3.2.2 HES G FAERURES RINFEHKERF LS RS BRI
RRHHI R
TR E AR EHHK 2R 5 E AR LR AR SR A0 7 S FE S0 EL

TR

12.00%

10.00%

8.00%

6.00%

4.00%

2.00%

0.00%

-2.00%

-4.00%

M

—

AN

-

2022-09-29

2022-10-13
2022-10-27
2022-11-10
2022-11-24

-
2022-12-22{| £

2022-12-08
2023-01-05

2023-01-19
2023-02-02
2023-02-16
2023-03-02

2023-03-16
2023-03-30
2023-04-13

2023-04-27

2023-05-11
2023-06-08

— L RFEUTWRESARIT AR

28
b
S
N

i

5

5
=0

op
P4

IR R

#12023.05-25

%470 3k 13

2023-06-19

2023-06-30




TREFTATIIR A 2023 4E58 2 IR

R UTWIRECRITAHEN KRS FNV R EL R E AR I R [ 52 E S XS b E

10.00% J—
n " .\-'I \"fl "'
__Iu' \ 3 |"/ \ fay |l"'_‘I / ‘1
8.00% A |
! / Y ™= -
J Il,rf W l'.I \ -"-. IX.IL
6.00% ) AN 'a W 1% VA ™
| ™ IJ" ‘ rff“ ||| | M .."I |
9 R J (TR N -
aett [ ,\"-1|I ‘\4 \ |I\,4| Vﬁ'|| ! ,""
f \ ) \
2.00% A \as f— '| \
[N s W / VWA |
[ ."I | M\I '\l'l \ 1
0.00% {[—F——+ | | \ M j
. f | N P \'I A / f\'\,If{ﬁ'l a [
~ U T L / AN 1 |
-2.00% W | | W
v A A
o / L\l [ ./ )
-4.00% / Vo
@ M = & = @ N b & N O & © O M = « Wm0 h O
N Hd o d &N O N & +dF 6 oS 6 +dF ®m oS o 4 &6 O +dm
== T s T T T B~ R VIR T ) B S ST ST, B T S o B
S a4 d4 o4 4 4 4 & & & o & & & o o & & O oo
A L A L . I R I
o T o B < SR o AT TR N o AR Y o SN o R o Y S o Y R o S o A o AR o B o B B o
o 0 o o o o o 8 0 6 o & o o 0 8 0 000
N a4 & N N & N &8 &8 8 &4 68 &8 §&8 &8 &8 & & &§ & &

My

[ & ER ST LRACRIDHIREKE — SRR UTWRACRI AR AR F]

#
b

e 1 AEESHEGEFT 2022 4209 H 29 HARL, Bk IR A RS Rk — 4.
2 HRARGNRE S FPE, B AN A3 ea RN HENAH AR
WHES WO EREERNAE, SR AR SR I0 7 I E LA & e a2 E.

3. 3 HAthtets
T

§4 BHARE

4.1 RELE (RESEENA)

EATE SRS G2 IR | 15 Ml
ERHM | BEEm | TR

A | HRSS B

7T 2016 4 12 HIMARRASS I
ERFE S ER LI TP HNER
TAEMAIHZE ., TR, RS
Jill, eSS BT PR A AT MBI AL
W RIATIZHK HE & TMT AT K
B SEER e BB, & R B AR T A AR
M55, 2017 8 H 28 HE 202342 A 7
- 114 |HIAEZR BERpLaE RS B R & AL E g7
RIS HELH, 201748 A 28HE
2019 4 5 H 9 HIATZ BE sk g ik R
BB RS RIE R TR S 23 2020
T H 2 HEAS TR FIESR B R ER
BIRAGTHES R RS R ESZR . 2020
7 A 24 HEA T RFEEE R A BIE
KPR IE I G2, 202049 A 10 H

&
N
i

412022 4E 9 H 29
2 H




ZEFEREATIIRA 2023 4E56 2 ZRAE R4,

2 AT R R AR A HT —F 2 W oR
GRNEFHR RIS ELR . 2021 4F 12
H 7 HEAS TR BB R EEF
RIRGRGAT, 202246 H 1 HES
TR B ZIR GBI RS 4
ZH, 2022 4F 9 H 29 HEAS (TR E R
SATWIR G BUEF R I SR &2 3.

T AEF ML F S SGE AT P2 AR SR - 3P AT ER H 3R A AT H IS HR A " Ao A %

g H .

4. 2 EENX RGNS E S EER T E RT3
AN, AR GE BN T RE AR U LI A FNAE, ARgialPEiks
AN, B M IBE RS O WA AR R AT

4.3 NP5 E TR

4. 3.1 AP35 H ERPATH M

AFE SN AP R PTG RS MALE, BT AT SBHI R, JE
o WAEHIN, ARSEIATHHITIER S GEHBR IS I AT AT 5 RS E )
RN ERA A IR, 85T RGN 577 SR & TR PR P15 5 A TAHUT . ZEA e i
AT, S G IR TTE I AR MO R, R BT E R B ORI SE i E

PRI A N2

4.3.2 RERZ AT NRETUH

ARGEHENEY T AL SR SIREHE, WREZHIT T FPMERN
W, IREWIN, B HIARGERNITA A ES SR H I AT 50 R BRI 58 5 e
B I HIAAE by Bl I e S5 2 H A B 5% AT DL I A R R AR I A7 A 57 W 2E AT N -

4. 4 WEHNESRR T RBREIES T

FMGFAE 2023 4£ I A PIET, WANKSRA L0 M EES . HOE— 2
JEREAUINERIL J5, BTN 2 A7 5 s N 4G 4588 B2 BR T3t TR 34 A0 IR AR 4 B
JEAE . ZRRE HRR SRt A DR R AE T I A T R, EMN T R R SRR R
RIAET, FRBIEOAL. EXFRE T, A AbRESS, CRAFZE, wiha
AR, BRI EL.

BT, NS, SFOBTHENESL, WML, (5B R,

TR RAR SIS, BEUREFSE, Hi™ H D s, KR EEE, ERASREEZ,
% 670 3k 137



ZEFEREATIIRA 2023 4E56 2 ZRAE R4,

HREAEENTES, WHBERRG M. WREMRE ERE, —FE BIESHR T 2. 16%,
VR 300 Rk 5. 15%, GIMVERTE Nk 7. 69%. MREIEEECR, b, W5 Aot AR
Il Bk, M TE . R OB SRR L.

BB, A, o EAPIREE, AP M. ETLECE L, PR B
Jcse s At AL, AEMEGRBUEE E, E AR E AL SR TR A, R
Bk R BERSCRAT R SR T R ORE R T ), ARt sy “ B Fim bovE. B b
TOE T SRS, THRAG R AN F] R AT AT FAH LR A AT B . R 2023 SR,
30 T R SR AN B, BT TR PR BE R, Lot AR SRR K, AT AR IR 4k 4L,
WA TS AN E PR R ANFE TEARER, SRR, TiRe LATBEREOR, RN BADl oy 45 LK
R A e AR £ ) PO N | S SO S e o 71 =E 2 IR N 1= 8 VN -2 L AT AV A S = o
AT, A ST R

4.5 |EAANZE S KNSRI

BWEAME KRB TTIIRA A FESMHRHEN 0. 9806 TG, AH i HIHE 4 0 BLAHE 5 K
N2, 54%; WMEARGEWIRBERSTIIRE CIHEMBIFE AN 0. 9768 5, AR WL £ 14
FPEIG KR -2. 66%; AL ST LR HE I K3 h-3. 97%,

4.6 MEMARSTAE NBERES B E P& U
AR S A AR S R D A A DA A e A B AT NN 3 NS e B 1
T LT MG .

§5 BEAEHE

5. 1 REBIRESFH=AHEHMN
Fe Tt H EH () i B S BT IR (%)
1| BaR#BE 45, 091, 204. 00 79. 48
Ho: B 45, 091, 204. 00 79. 48
Fe - -
] 5 Wi 2 5 % 3, 366, 477. 37 5.93
Hr: gz 3, 366, 477. 37 5.93
AR & e ol - -
e R - -
G AT A SR - -
SENIRE G Rl 3,998, 791. 78 7.05
Forbre SR ) SN IR 5 4 il 5% B |

i

BT 131



TREFTATIIR A 2023 4E58 2 IR

AT ARG H &AM 261 3, 046, 763. 34 5. 37
HAth w2 r= 1, 230, 655. 12 2.17
&t 56, 733, 891. 61 100. 00

s AT AR WIACE L 7 B 2 5y LI BE (s e 22 SLAELA 1, 035, 980. 00 T, diIAR B
THELLBI 1. 9%.

5.2 MEMARBAT VR B ERREHE
5.2. 1 REWARBITVHRABEARERRES

R L ARHHE Go) = m%g/: f’ﬁtb
TN ¥ 3N/ N G 1| 4 1, 745, 860. 00 3.21
B R - -
C [k 20, 570, 056. 00| 37.79
D M. #T7 B OKA R
N4 5, 653, 980. 00 10. 39
E - [50E - _
Fo R MEE 1, 195, 964. 00 2. 20
G |iEEH. SMmirEk - -
H o |[fFErE ol - -
I |5 AL ARG B AR RS 10, 468, 909. 00 19. 23
N 4 - -
K [EHb=k - -
L |[FEGE R S5 AR5l - -
Mo |RFEER AN AR RS - -
N KF FREEFN 2 H s it EE - -
0 |[FRMRS . BRI ARARSS - -
=] - -
Q | PAMHSTAE 2, 398, 764. 00 4. 41
R |3XHb. R E AR 2,021, 691. 00 3.71
S |GA - -
it 44, 055, 224. 00 80. 94
5. 2. 2 MEHRILAT WA RH ISR ERH B ERRAE
k255 ARME NRTD ARG BB R (%)
A SERERT R - _
B H & JEL 7 - -
C JH P& H - -
D Rl - -
E 4Rl = -
FEST ORI 1, 035, 980. 00 1. 90
G Lk - -

8T o 131




TREFTATIIR A 2023 4E58 2 IR

H 5 BHR

I HAEIRSS

AR

K

it

1, 035, 980. 00

¥ BLEA R AHAIRAT I b5 (GICS).

5. 3 JARAZ A SOUME o Ze e B 7= 15E LA R/ INHE e ) B S B B B 4

5. 3. 1 REWRIELA OME 5 EE B =8 HBI K NHRFF R HT 48 B BBt 9 48

e | REARR | BRELR  |(HE B | ARNE OO | HEEESRELE] G
1 300750 THER A 20, 000 4, 575, 800. 00 8. 41
2 002063 B A 519, 700 4,510, 996. 00 8.29
3 600900 KATHL 127, 500 2, 812, 650. 00 5. 17
4 002594 Eb WP i 10, 600 2, 737, 662. 00 5.03
5 600406 FH R Fi 110, 520 2,553, 012. 00 4. 69
6 002270 MR £ 223, 500 2, 447, 325. 00 4.50
7 002219 o 530, 700 2, 398, 764. 00 4. 41
8 600973 FHER AR 433, 500 2,102, 475. 00 3. 86
9 300251 He LA 249, 900 2,021, 691. 00 3.71
10 300130 i L # 64, 900 1,838,617.00 3.38
e AT EE AH I B RRE, SIFHEARNESSHT, HARBAFER 5 ks .
5. 4 MEHIRZBEF M RPHEFRBELAE
e i 75w ARME o) i A T B R o)
1 X fii 7 3, 366, 477. 37 6. 18
2 P AT YR - -
3 SRl F - -
Horbr: BURME SR - -
4 (N4 Digs - -
5 Aol i A % - _
6 HOH R - -
7 CIE G ETP) - -
8 [F) VA7 - -
9 HAh - -
10 &t 3,366, 477. 37 6. 18

5.5 WEHIRIE A RME HEE T HHE WA KM HEF T L SRR A A

o | G | BIRAR [BE GB | ARME Co) | HESRTEERE] G
1 019663 | 21 [Hfi 15 33, 000 3, 366, 477. 37 6. 18

5. 6 MEHARIE A RMHE G2 S F = 1#E LU HIR/ DR R RT 42 B SRRER IR R

Foom o 131




TREFTATIIR A 2023 4E58 2 IR

B2
AT AR AR R RFAT B SCRFIE SR

()]

T RERIRIE A SO E GBS E IR/ M HEF T 48 St R 5 A
A EARREIRARFFA RS-

()]

- 8 ME AR A SO E o F S B35 LI R/ R B BT T 4% BUIE S B B 40
I G IRAR ARG

.9 MEWIRAE SRR BB 5 18 0L it A

- 9. 1 W FARA LSBT B SR S 15 2 B 40
AR B AR I RS BEBR H 52

()]

()]

ol

-9. 2 FES BB IBM R MR BUR
AT G AR PO R AL BRI 3%

()]

10 MEWRSE ST H K E I 5 1B 0 it A

()]

- 10. 1 A3 G B 3 B BUR
AT AR P R B [ 5 B

[$)]

. 10. 2 REHIR AT SHH A0 E M K-8 28 A
A G AT ST P9 AR B U 6

()]

- 10. 3 A3 H AT B I F
o

5.11 BHRASWMEME

5.11. 1 AR ESHR R TR IESF KIAAT ER AR B MBI E TR FE, =K
RS HE Hl—FNZBIATTEDT. ATHEE

EERHEHT B A7 PR 7] B ST 45 RAMER BN S . RKEIBAT HABRATT. R A
5 > ) FE KT IS8 S DR AR AR A G 1 T — 52 A 32 B B IRRIESR 52 5 T A PR . b RT3
BB IR R R BRI

AE B GE A B A B 2 ] B L 25 99 o 45 i AN R 1 25 i 8] E AR A 75 b AT — 47 N S BN IINIE
RGP ATTHEDE . Bl o FE RS B A PR 0 oAb U R HE RV R

0T I PN A B 5B AT A4 RS R AT AR IR T RS A R T A R E A5 AT B
1001 3L 130T



TREFTATIIR A 2023 4E58 2 IR

BltoRE 54N, HAURAT EARR MBI E B ISL SR A, aESR  G f) H AT SR N 2 B A

T AT .

(mE

5.11. 2 BER BN TR HERTEHES S RAME N EIERERE
RGBT HRT T2 R, AT BB 3 & 6 FE 1 B R I AR

5. 11. 3 HARBE =Rk

5 K

)
d

w8 (On)

7 PRIE S

54, 990. 80

I YSCIE S Sk

1,175, 053. 32

SR

PSR

JSZ AT ER K

FoAt SYSCGK

HoAh

0| [ |O1 |k |W ||+~

it

1, 230, 655. 12

5. 11. 4 TEFIRKFH KIAL T B 1 T 3 B 25 I A
AT AR IR AT AT B ] 3 555

5. 11. 5 TR B WA 14 B SR A7 1L I8 52 BR 1% 4 ) 4t B
AT G A IR 44 IR e R AR TR SZ IR L

5. 11. 6 BEA SR A FER AL SCF IR HR 2
IIN: I U IWNE )Y S P 8T | RS e i Y Pl T ¥ b s
2+ AR A B 7R U B RIESF R SR AR

§6 JF B AE SR HERS)

L DANG)

WS

FREFSATIRS A

FREFSATIRS C

T SIS <5 UL

48, 600, 700. 55

9, 326, 066. 99

e ST 1] e <5 5 D0 3 0

131, 699. 48

35, 403. 22

el - e 75 S0 3UD 1) 35 < A [ 473

2,404, 056. 54

147, 139. 46

I 757 91300 ) 22 < 4 AR B B (A G

UL =T B

e ST, < 1 A0 A

46, 328, 343. 49

9, 214, 330. 75

TE: (1) R ST TA) 22 i FR O B2 2R P B N s i D 0 5 4 A 800

(2) AEEEFREME A 202249 H 29 H, #iEHRE AR SR,

o1l o 4k 1351



TREFTATIIR A 2023 4E58 2 IR

§T HEEHANBHEFREBRREEEH R

7.1 R&EEARFE LS HTRNIER
WEWIN, T HNRZ BT E e P R S AT & 1 A

1.2 Z&EHENZRBEARERRAR S 5 WA
WA, S ARIZ B BB (Rl SR AT & IR 1A

§8 B R E KRN HMEERFR

8. 1 IEHIN BB REFHESHBELAIABI BT 20581550
ANHE A 15 J A R R AR B — BB R R e L i B s BRI 20% 1 L«

8. 2 MR EE YR MM EEGER
T

§9 ZFEXFEZ

9.1 FEXMHHER
() oy U 2 v 28 S5 SUAT MR & R IR SR 3505 i i W ) S A
() (BEFATEAINER R R EEEESR)
(=) (BEFUTWIRGUEZF R RS GAHSRUA)
(0D (FREF AT IR A THE R R R R E 0 -
(1) (BEFUT IR G RUESF R R G s BRI D) .

9. 2 FERCHN A
B4 N SHTE N IOERT

9.3 AR R
e F il fe e E B Rt C (PEREZFR) ) BS54 8 #H A Wi
(http://www. tkfunds. com. cn) FlHp [EF I 23 4 H T 95 #2 M uk (ht tp: //eid. csre. gov. en/fund)

A

ZRECEEFRAF

o120 4k 13750



TREFTATIIR A 2023 4E58 2 IR

202347 H 20 H

O3 L 13 ;W



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


