R RSCHM R R ERIK

2023 4

—
N
f—a

527

=5

2023 4£ 6 A 30 H

LIRS RRES

ER &

HEEHAN: RRESEHFRAH
EEFEN: BREBRITROERAH
REIXHHB: 202347 H 20 H



TR RS HER R LS 2023 4R5F 2 ZRFER

§1 EERR

S T 3 R R AR S TR ORI AE B AR 52 P MR S KR
SR HO P IS YRR P 52 R AR A B B AT

AT N AT IR A AR AL S A FME, T 2023 48 7 A 19 BT A4S
I S A IR VAL AR A, (RSN B AR B AR R A R
HE KR

S N\ RCH DA (35 P BRSNS P 4 72 (B A e — S A

SNV R H A KB ST R, V% 0 R e SR A7 Al
S 4 R S UL 5 K T

AR5 ERR

AR 2023 45 4 5 1 HEE 2023 46 5 30 H k.

§2 FE 7= MR
F TR Ze RESC MR 52 R
F 4 FACY 016053
FaiafE RLITATF R
EE&ERFERH 2022 4FE 7 H 26 H

7 IR I A0 AL A

72,243, 735.91 1

BB H br

TR KBS AT IR T, ASE il g ik A R R
B SR HEMRLSUEIIE  J, ABSREEOY ST LR
SEUERIBCR IR, S SEEE e B I R AR (e e

T

BB SRS

\g

AN R R P 2 4 N 2 SR ORAE S B i B
BARAMRR, W E BT A R #B R
ForHTiR R (MVPCT R40) i IVEAL 2 ML HF BB A
56, JEXT ARk N A TR AT I AR B . AR AL
it AW R R T 3 5 58 AR (R A LA R T 37 e ) 2 2
R R 528, EHABEEELG I ERR, R
S R By LR =R S BB M UYL
ad AURSE, € =3 ) A UG B LE 1 R I i i R . A3
SEHTLE RS EMR TA IE SR, B ARET LAY
BRI B A U PEREBURFER DI RE AR, B2 A%
GMT RISt JE TEREW B AR R B AR W DR RE, 23
WG SetEEREAORL SRS AR BT R =K
HKo AL SRR St MRL R AR 8 BT 2 ]
vy KB ai oy TAT AT E, WA . A7k AR
KAk AL AR ECA R A ST AT LA (E AT P AS
Y EXS MRAT ML AT RIAT I U 04T, JFRTE L

%200 3 13




TR RS HER R LS 2023 4R5F 2 ZRFER

MG FATIACE AT, FARYEAT W R A {E K
FEREHREAATWAE A & R E L], H R OR-EM R
e B AR RN, A R ATk,
SO/ £ CoF T - priig SR Bl BUREY S ik S i
B, MEN A B E RN TS [, IRYEE SN
VR B SRS PRI B I T 22, AR R AT B T &l
ot Al A5 i R W UE S DA S W] e i o/ m] A L foi o
Bt iR B A A AU BEEmS  JIPR S5 T
S0 SN P O NS B NI L ED S N e 70 b
WA o R PRSI XS AT S N, Sl A E AN R SR
MR Br b, 3R eI EREE B G %

Naad e i

BT AR 32 R RS 7 28 0%+1E AR R BUI i Fo o 10%+
SR N R TIEHZFAE (BUE) *10%

JRUSHAC 2 45 I

ANHe ORI G, LTS S BU G TR A
MIE . ForfE Mt M e.

ARFE T IE L A S A B T 5 S TR LB AL
BT ABIUETR T, bR T H 2RI S AR 5
e AR T 37 RS 55— MR A 2 ob - AN I 4
TR RS B0t T A ISR T RS BL
1o P L 7 T S T 58 B LMK L AT LA 5% % P XU 45
Gl

T IR E AT A 7

e BT A AT BR 24 7]

R P I AR

ZE RS HEM BB R KGR A

RS M BB SR KGR C

R SR INE]

016053

016054

I A T & o R e 1 LS

44, 958, 897. 44 3

27, 284, 838. 47 43

§ 3 EEM S MESIHERI

3.1 EEMFHR

Hfr: ARt

sl Es 7N A (2023424 H 1 H-2023 46 H 30 H)
Ze Bt R I SR RS A TSR ZE Rk C

L A sl s -2, 619, 080. 25 -1, 607, 920. 46
2. IR -2, 325, 854. 60 -1, 327, 260. 92
3. DA $51 5 4 A A SR Ve -0. 0520 -0. 0494
4. SR B 4 5 1 41, 2817, 979. 8§ 24,941, 347. 63
5. SR L A A E 0.9183 0.9141

e (D A CSLI aEHR R AR RN BT

HAbe N CANE 2 SR BB ED

FOBRAR I 3 RIAME IR A5 5% Ja (R A8, A AL D9 A s iliieas in B4 2 se i EAR st -
(2) priddEe v SHEbR N BIEFA NNWEEE 5 2 e A3, T3 5 SRRl as KT

% 30k 13




TR RS HER R LS 2023 4R5F 2 ZRFER

FAR T s 57
(3) AHEEEFAEBH N 2022 4F 7 H 26 H, #RIEIRE PIRARE SR —F.

3.2 BEFERI

3. 2. 1 ZEMBHER KR LIS RS B A A 2 R A L
T RRSCHERBHBCR KR A

‘ Vb G b R v
T E K R AR ML &7 b e S v o
e [REE RO » Wi RhrEZEl @ O—0 @—@
T =0) I EhE1E)
@
TE=EAH -5. 35% 1. 12% -8. 15% 1. 12% 2. 80% 0. 00%
TEANNMH 1. 80% 1. 04% -6. 48% 1. 02% 8. 28% 0. 02%
HE4 5
-8. 17% 1.07% -24. 65% 1.21% 16. 48% -0. 14%
R RS
Ze RS R ZE S C
Mk g b i FE v
THE G R A L 5 LU 3 S U o
e R EE RO ‘ » Wi RhrEZEl @ O—0 @—@
HEZ® g EE)
@
HE=AH -5. 46% 1. 13% -8. 15% 1. 12% 2. 69% 0.01%
TEANMH 1. 56% 1. 04% -6. 48% 1. 02% 8. 04% 0. 02%
H 3 &4 TR
-8. 59% 1.07% -24. 65% 1.21% 16. 06% -0. 14%
R RS

3.2.2 BEEAFAMMRES RIHFEREKEAZ K HE RN SRR @
B LB



TR RS HER R LS 2023 4R5F 2 ZRFER

FREHM B R R BARTREE KRS ERN L R R AR SR A [ R EH R L

£q
8.00% |
4.00% "\f\
[\
0.00% VAV “’m\,h\ |
Y
o LY
-4.00% \ .,A//V
e /
-8.00% U \’\ Vo
YAMYAW
-12.00%
-16.00% e
. < A
1= \
-20.00% L \
. ’
(Y AWy
-24.00% N
WA
-28.00%
[4s] &) o (9] ()] o Lo o™ [s)] [(w] (] o Lo <t — [~ =t = [=4] <t (o]
(o] - (o] — [aw] - (] o™ Law] [a] - (o] - Law] [ (] (o] = (o] — o
P [=4] [=4] [=}] (] (] — — (o] (o] — — (s [4p] ol =t =t [Ty] [Ky] w w
(] (=] (=) (=) — — — — — — (] (=] (=] L] (] [w] (=] (] (] (] (]
(] (%] o™ o™ [l (] (%] o™ (o] [l o 3] o [42] o [3p] 3] € o 3] o)
(] ()] o™ o™ ()] ()] ()] o™ (o] ()] ()] o™ o™ (o] (] (o)) o™ [a)] (] ()] (]
L] [ [=) o L] L] [ [=) Law] L] L] [) [) Law] L] [a] [) L] L] [ L]
(o] (] o™ 9] (o] (o] (] o™ (o] (o] (o] o™ o™ (o] [ (o] o™ (o] (o] (] (o]

|— B RSP R SRR R AR — BRI R SR R R AR VAR R el 2 ‘

il

e FRAEIAR R R A CRTAMEIN K R S RN AR LR B AR 2 20 [ 52 RE B
EEFE

8.00% :
4.00% V//\/ m
~ \ |
0.00% fiA 4 A KA/\A\"—\ |
-4.00% \ ' rwh, . ,,\//\"
| e \J\,\,a \/ I""\N\ M
-8.00% AR ' \
3 ).""»I I\x-...-\l

-12.00% oy
W M "\ M, A
-16.00% e T W’ . I«/ WM \
N, , \ N
-20.00% N v —
. N _
(Y AWy
-24.00% N~ N
WA
-28.00%
© N O bW N W N D © N D N o o M= = = 0 = O
N H AN H 0 A 0 N O N +d N d 0 &N o o o &N 9« m
(oS- T o B S T < S TR Y oV R VR B o V' B » B S ST > ST B T B 1o
o O O 6 +HF A +A +S &S 4 o o o & & o o o O O O
NN N N AN N NN NN N th Mo ch b o eh o th oo
o~ T~ T T~ T = T o T T T o B o T S o ST o R o VA o SR o B o A o B o Y o
o o0 0 0 o0 0 0 o0 o0 0 o0 o0 o0 0 o o0 o0 o0 0 0 O
NN N N N N N N N N N N NN A N N NN NN

‘— e R Rt R SRR R C R HEIHCR. — Je BRSNS C R h M A a2

e 1 AESEEGEFT 2022 4507 A 26 HARL #UbRE AR ATES Rl —F.
2 HIRAR GRS S FPE, FeE AN A e a RN HESNAH AR
WAHELHITT G ESFMLAE, &6 AN AL % 05 i & AT & e a RZE.

3. 3 HAthdetr
X

§4 BEEAMRE

4.1 &5\ (BELSZENMD Ffif
| w4 | g ARSI S BIR | WE M | ]

% 570 k13




TR RS HER R LS 2023 4R5F 2 ZRFER

TEEY | BERl | FR

XD T 2017 4E 7 HIMAREAS, W

app [FESE02FTH 26 o [TRBEGBERGITN. bt
T e H 2022 4 7 H 26 A EA4IERBGIER R

IR R GRS BT I G R e B
T UEZR AL SGEMAT W 2 AR SR E o 2 rp BARER H IR B AT H 1446 A mI ARG A 1
P& H I

4.2 BENNHRE A A S E MM T E 1B IR
AN, AREEHNE TR EEM U L e G FNZE, AteslFiks
FER, B NI E RS O B A AR R AT

4.3 AR HE TR

4.3. 1 AP BB RHATE R

RIEGE NN TR N EEW A RS S, @ T A TSR ERREE, I
17 EHIAN, AESEHNBIUTIERS GEFREEGE AR AV 56 ERTEL)
MAFNERATZ G HIE, I8 RGN LT ARSI AR 5 AP IAT . R B
WA, SRR AR T B AR O L R, R SRS IR RAE R BRI SE R BT
RATTH A AT

4.3.2 RERXHIT R EIHHA

AFE G NGSL T WL o M SRS RIRE, X R H 58 AT AT AT S RIS
WAz WEAN, WA HIARRSE NG HREHES 505 P AT e [\ H 58 5 L
/D B BN S B I 55 24 R B B I . AR I R R A S S EE R L BTN

4. 4 5 M A E SRR KSR E 0

FIATHAE 2023 5 AL LA FrESS, WARKIIREA KBRS N, HOE—F
FERBEIIRIZ G, BTN LA IRON TSR, BEBNRZ R T R S M R AR S
JBA R . LR B R 3 AE T RO 2 BUA AT P R B, RTINS AR
RGN, JEREIUEOA L. ERXMIAET, AP ES, IR PIZE, Wi
MK, PEAE BB,

Wi M7, 2R AR OVIEE . AR IS TMT A7k, DL A A B B AR
Peo HAFEIFARH R IR T, o, AoeE. Bl ERNaE. —=F
FErhELGAESS R IR KETREIE FigAT, (HAPFE I RPN E L, K i

Fo6T o 131



TR RS HER R LS 2023 4R5F 2 ZRFER

AR . “HRREAR G SERIUR A, RE =, ey b AR RS TY,
TANETE P REARRT AL 55, KOR M IG fh BB BB L =, RTS8 A T i
RS, AHEERMRILIE “E AL + “HraoR” TR A /R, B Emrl. Il
FOBL SEREAL TR = R B [, AR GIRE G E PR S, R BERRT
BRI R AT VAR, AERR G A St I SR E P AT, R A
AR T, DITE =2 BEUS B (AR FIAR W A, % 55 5 B R T SE A IRl 4

4.5 MEHNESKLSERI

BEANR G IR B S BRER A A e BITE D 0. 9183 Jt, A & Iz &/ #lidHE
FE KA TY-5. 35%; MEAMR T WIRZ RS RHB SR AR C 2 BUAHEDN 0. 9141 JT, A4 75 1
Fe S AAHE I 2095, 46%; Al ML S LR HERE K 2098, 15%,

4.6 MEMAEETE ANBEREE T ERE RN
I RGBT HBEARE IR, SRENAH=E, AEH (AITEEIER R
FIBEEHINE) B EE I E

§6 WAAEGWMT

5. 1 IREMRZSHHEHM

i 75 H e (o) R BB o)

1| BLas e 60, 458, 415. 83 90. 73

Hodr, BRE 60, 458, 415. 83 90. 73

FE I - -

[ 5 WALl 45 B - -

Hrp. figp - -

B SRR - -

A EE e - -

SERIATA R BT - -

KNG gl 5 - -

FHorpre SEWrSC IRl A 1 SRR AR i B
F

WATHHNGE E &M &6 4,658, 951. 18 6. 99

HoAh 7= 1,517, 757. 87 2.28

H1t 66, 635, 124. 88 100. 00!

VE: ARG AHR S AR @ I 3 @ A2 2 ML i I A oA BN 668, 040. 00 JG, (5 EAR 87714
A ELHI R 1. 01%.

5. 2 MEBIRIEAT WA R ERFAS

BT 131



TR RS HER R LS 2023 4R5F 2 ZRFER

5.2. 1 REWARITVHRABEARERRES

R il ARHHE Go) = ﬁ(f/: f‘ﬁtb
T VS 7 NN G0\ - -
B [RA 3, 663, 015. 00 5.53
C [HlEk 54,011, 040. 83 81. 55
D M. #T7 B OKAE R
% - -
E |30 _ _
F R AEE 851, 704. 00 1.29
G |iEEH. SMirEk - -
H o |[fFEE DOk - -
I (& B A S B AR MRS 1, 264, 616. 00 1.91
J &Rk - -
K [FHb=k - -
L |[FEGE RN S5 AR5l - -
M R AR R S5 - -
N KRS BRSERTA H ita  BE - -
0 |[FRRS . BEAHABARSS - -
=] - -
Q | PAEMHEESTIE - -
R 304k B FGRR - -
S A - -
it 59, 790, 375. 83 90. 28
5. 2. 2 EWIREAT WA RS ER R R R TS
A7k ARME NRTD ARG BB AT (%)
A SEREATRL 668, 040. 00, 1.01
B 4 & AR - -
C V8 2 - -
D HEdk - -
E &Rl > -
FEET OR - -
G Tk . -
IEEHSES®N - -
I HEMRE - -
VEADREE A4 - -
K it~ _ _
it 668, 040. 00 1.01

F: PAE SR AT 2bRrUE (GICS),

5. 3 JAARAL A SOYME o Ze S B 7 15E LA R/ INHE e O B S B B8 W 4

8T o 131




TR RS B 5

RS 2023 5 2 ZERA

5. 3. 1 REWRIEA FOME 5 EEF =8 HB N R HT 48 B BBt 9 4

e | REARE | BRELKR  (HE B | ARNE OO | HEEESRERE] G
1 688019 GER 18, 875 3, 111, 166. 25 4.70
2 002371 A6 77 44 7,000 2,223, 550. 00 3. 36
3 300054 SOy 87, 500 2, 163, 875. 00 3.27
4 300408 =R 73, 700 2, 163, 095. 00 3.27
5 600426 HBEfE T 69, 100 2, 116, 533. 00 3.20
6 688120 R 7,982 2,011, 863. 10 3. 04
7 600028 o E A L 297, 700 1, 893, 372. 00 2. 86
8 688012 HHi A A 11,973 1,873,175.85 2.83
9 300037 B 35, 300 1,831, 717.00 2. 77
10 002459 AR RH 43, 700 1, 822, 290. 00 2.75

T T FRE AH B BT RREE, SRR A RIMES S5HF,

5. 4 MEMREFF BT RNORER LS

AR GAREIRARFFA 7.

()]

et

Gk

AT AR AR R AT B SCRFIE SR

[$)]

AREAMEIRARFFA SR

o1

()]

()]

()]

.9. 2 AR SHF BRI R BB REBUR

AT AR W N R IR B AR 0

()]

Foom o 131

10 AR E S B H K B B 5 1B 5L i

12 AN [ e 200 40 5

5 IREFHARIE A AAME G2 ST 88 B RN R T T S S B A 4
AIE G WIRARFFA 557

6 R E IR A SOYME 52 ST 18 LB /D HRF IR+ 48 B SCRRESF R

T REFIRIE A SOYE 5B ST 8 B /D HEF BT 4 St R B A

8 AR A FOME o F S 5™ 1H LB R/ HR AP B B T42 BUIES B B 4
AT GAIR T IR AR ARG

-9 MEHIRAE SRR K BIRHIBA 5 18 0L i A

- 9. 1 AR AE SRR SR oA 25 B 40
AT GAIRE I AR BB




RS M B S Rk 2023

2 TR

5.10. 1 A3 EH R R B R BUR
A AR W AR BT E R T

5. 10. 2 $REIARA F: S B 1) B BT B2 1F A4 25 B 40
AR G AR T ST P AR B U O

5. 10. 3 <3 B 3 34 B2 LB PP
p

5. 11 BEHSWMEME

5.11. 1 AR SR FE AT+ B IES K RAT EEA R T HAPMEMITLRAE, K

FERE gH Hl—FNZBIATET ATTHEER

AR I AL BB IR 44 IE SR AT B AOR B I 0 1 A S B A 1

HHT—FARZ B ATFIEDT AR

5.11. 2 ZEHWHME+ LA BMERTE HEE S FME K SRR EE

O, FEIR G

G WBTHRT+ 2 BEE T, A B 3 A R E & 1 R 2 AN

5. 11. 3 HABBE = FA Rk

e B EH ()
1 fFHRIES 99, 637. 73
2 |NBGEZRE R R 1, 299, 429. 26
3 R 107, 014. 54
4 |NMICRLE -
5 |RUSCHIIEEKR 11, 676. 34
6 AR -
7 |HAh -
8 it 1,517, 757.87

5. 11. 4 AR KTER B4 T # OV R ™ 3 e 555 A 40
AT AR IR AR FFAT A T H B T 3 i o7

5. 11. 5 B WK AT+ BR P A7 1L I8 52 BR 1% O A Ut B
AT G A WIAR T 44 IR e R AR IR Z IR L.

5. 11. 6 BRA SR & MHERFH A FHIR I
Lo IS IR, WA G B A] RefFfE R 2%
2+ R A B T U RIE SR 358 SR AR T

o100 4E 13 51




TR RS HER R LS 2023 4R5F 2 ZRFER

§6 FFIARE & BB
B
i H TREICHM B R A | BRI 2R C
i W) 35 4y AL A 44, 330, 331. 99 26, 769, 544. 11
15 HA A (7] 5 4 s R D 7 40 1, 462, 872. 49 4,276, 071. 37
Rl - A% T 34 1) L 4 R JE [m] 47> 0 834, 307. 04 3,760, 777.01

T 5 ST B B4 o AR B A (4 Bk

UL =T 1D

e SIS, < 1 A0 A

44, 958, 897. 44

27, 284, 838. 47

VE: (D) IR S BRI S 2R B . BN G R [l A A e e A
(2) ARFEEEFEAESH NN 20227 A 26 H, #HIEIREGWIRAIES R —F.

§7 H&EEAZHERRERRAESHR

7.1 B&BERAFHFESHTRHFL
AN, RS KIGE P B I B KA S A

7.2 HRSEENZHEA RSB R AR S5 HAH

WA, REEHEARIZHIFEAA B I R B S A S, G ) 5

e

(G

g

§8 ME MR K EAESKERSIFH BT

15 H SRERGRIISE

FEMHLHEER
A5 EL 151 (%)

R B KL

DA R | R A AR
A5 L 51 (%)

R IR

PN -

Eomy | my

S (@
G g S R

D
N
IFe
dg
P

|

Feo- T A 10, 005, 194. 95

13. 85[10, 005, 194. 95

13.85 34

HAt -

&3t 10, 005, 194. 95

13. 85[10, 005, 194. 95

13.85 -

§9 R EE PSRN EMEERFR

9. 1 EMIN BB REFEESHFLAIXBIEGET 20589185

o1l o 4k 1351



TR RS HER R LS 2023 4R5F 2 ZRFER

» R4 P9 A 4 A A B WA G 24
" R E
» 2 45152 3 ‘
{ 1A 5%
A pe | ma ﬁg Zg ﬁg BEGE [BEEE 0
? ZO%E]"JHHLI‘E_IJIX KNS YA KIS
i) ‘
Ii]
ik 20230401
1 14, 355, 004. 10 - |14, 355, 004. 10 19. 87
¥ - 20230510
A
A
P2 AT K
K A BB — R AT F A A A A B B A 0%, 35 e B K BT LR A A Ep
D)5 KA IR, 45 3 T o e N 4 2 12 W SRS« 2 [ i A 2 S A 2K 37 £ X
Koy EAURE I A R, DA 4 A T A B A K0 R ) 5 KA [T B, ) R ot 35 e U A 3 e —
SE RIS AT R

9.2 MR B E R MM ERER
o

§10 #EXHFEZR

10. 1 FEXHEF
() o FEIE S v T 48 e S HEPP ARG, B2 780 2 A 2XAIE 25 1 W 6 4 T 0 ST 02+
(=) (REEHMRE SR KRR SR SR
(=) (RGBSR R AR RIS L SRS )
(W) (RSB B AR SR FF R 5 3 SRR M)
(D (FRBESEEA R B e sIIF S54SR D)

10. 2 FFHGH A
B4 T NI SATE N IOAERT

10. 3 &R
WEE BT EEEMEIRA ( GEHERERY O B IL &85 A MG
(http://www. tkfunds. com. cn) R [EE I 235 4 H1 19 #2 X5k (ht tp: //eid. csre. gov. en/fund)

AP o

REESEHEARAH

o120 4k 13750



TR RS HER R LS 2023 4R5F 2 ZRFER

202347 A 20 H

O3 L 13 ;W



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 报告期末发起式基金发起资金持有份额情况
	§9 影响投资者决策的其他重要信息
	9.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	9.2 影响投资者决策的其他重要信息

	§10 备查文件目录
	10.1 备查文件目录
	10.2 存放地点
	10.3 查阅方式


