R EIR R ER SRS R EE
2023 3 2 FREWRE

2023 4£ 6 A 30 H

HEEHAN: RRESEHFRAH
HETEEAN: IEERBITROERAF
REIXHHB: 202347 H 20 H



Z R AR R E I B R A 2023 fR5R 2 PR

§1 EERR

S T 3 R R AR S TR ORI AE B AR 52 P MR S KR
SR HO P IS YRR P 52 R AR A B B AT

ST MBI AR A AR AL S A FME, T 2023 4 7 A 19 BT AR
I S A IR VAL AR A, (RSN B AR B AR R A R
HE KR

S N\ RCH DA (35 P BRSNS P 4 72 (B A e — S A

SNV R H A KB ST R, V% 0 R e SR A7 Al
S 4 R S UL 5 K T

AR5 ERR

AR 2023 45 4 5 1 HEE 2023 46 5 30 H k.

§2 FE 7= MR
Fe L RIFR Ze e R R I IE B IR &
F 4 FACY 001798
FaiafE RLITATF R
EE&ERFERH 201549 H 23 H

7 IR I A0 AL A

73,501, 379. 31 11

BB H br

BURORIEE V7, WAL B bRl 16 A bR
KR4 F A — s, R TR 4K e P B
PR, SEPUIE S K R .

T

BB SRS

\g

AT SR BGEVE M 5 52 B A as G i /e A2,
HE BRI RIE R bR, RAGHCE RIE5™,
FEFEHI XS R RT S P RETIRBE L, R E s A
A8 BRI St L B U 3

HIARE, AREGEGHEZME R, X EAE
MATILH SBOR. TR ES . FHFZEKT
FIPBR A USRS T 758 S8 R R AT b7, AEARSE
e RZE LI HE S BRSO BCE TR

NiEad e i

30%+ YR 300 FREI A HRA65% N HUHTZR G & R fED
B 5 AL N R T E AR (BUR)

IR A 2 5 I

ARG AL, PO RE AR KPR T R
B, mThipiReEERTTYESR.

RS E AR AF

HeEHEA
HEEAN

JEEHAT A AT BR 22 7]

R G A AR

ZRGH AR RO E R G A | BEGH IR R IERCE RS C

B R FEE AL 5 Y

001798 001799

%200 k121




Z R AR R E I B R A 2023 fR5R 2 PR

| 05 Wk TRAZEE IR |

64,538, 162. 75 3 |

8,963, 216. 56 13

§ 3 EEM ISP MESIHERI

3.1 XEM &

i NRMt

F B 55 FR AR A (202344 H 1 H-2023 46 H 30 H)
REHRIRRIEHERS A | BEHREIRREIERS C
L AR sk i -2, 720, 878. 15 -388, 770. 12
2. A A -7, 217, 346. 01 -1, 004, 602. 28
3. ALY 3505 4 A B A 1R ) -0. 1117 -0.1112

A AR B HE

98, 676, 350. 64

13, 525, 599. 80

b. IR &0 BHTHE

1. 5290

1. 5090

e (D) A C I FE R AR RN eatileat

Hpble N (AE 2 S B2

FHERAR < 3% RTAME FI DA A5 5 Ja (AR 80, AHAE D9 A s liieas in EASI 2 se AR st -
(2) Prid St SHR b AR NNEEEE 5 2 1S5 9, T3 A SRRl e K1
BT EC 7

3.2 & FERI

3. 2. 1 RS MHBUFEN KR LR E RS R & § H
2R HEHT IR R I B A A

‘ ‘ Mk g b i FE v
THE S R AR 5 b 3 S U o
e [REIE RO ‘ » Wi RhrEZEl @ O—0 @—@
HEZ® g EE)
@
HE=AH —6. 80% 0. 90% -0. 46% 0. 24% -6. 34% 0. 66%
TEANTH -1.91% 0.91% 1.57% 0. 25% -3. 48% 0. 66%
itk —4F -12. 41% 0. 97% -1. 72% 0. 29% -10. 69% 0. 68%
U o 3. 87% 1.23% 6. 38% 0. 36% -2.51% 0. 87%
P e 43. 96% 1.29% 21. 45% 0. 38% 22. 51% 0.91%
H3E 45
52. 90% 1. 09% 31.91% 0. 37% 20. 99% 0. 72%
ERGER S
ZE R Bl R IR EIR A C
B [V EK RO E KRN R RNV S L R O—® @—@

FO3T o o121




Z R AR R E I B R A 2023 fR5R 2 PR

HEZQ WG (W briE 2
@

HE=1H ~6. 90% 0. 90% -0. 46% 0. 24% -6. 44% 0. 66%
T EANMH -2.10% 0.91% 1.57% 0. 25% -3. 67% 0. 66%
k4 ~12. 76% 0. 97% ~1.72% 0. 29% ~11. 04% 0. 68%
JU i 2. 64% 1. 23% 6. 38% 0. 36% -3, 74% 0. 87%
U = 41. 40% 1. 29% 21. 45% 0. 38% 19. 95% 0.91%
HAEE&ER

50. 90% 1. 09% 31.91% 0. 37% 18. 99% 0. 72%
ARGE RS

3.2.2 HES & FAMRE S RTHFHEM KRR L H S RS R E Y R

ZE M EIIR R B ERSARIDAEN KRS ENV R L E R A 2R A ) 5 T3
=%
140.00%
120.00%
100.00% r“ﬁ' %ﬂﬂ\
80.00%
60.00% | \\\M w‘\:
f
40.00%
4 fM.MﬂMHWMM“wW
20.00% M'W
0.00% | =t ﬂﬂ?ﬁ:@fﬁw
-20.00%
o (s3] P~ o — I~ Ky — o0 w (o] s3] L] — (=] Ly o [aw] w [an]
(3] -1 -1 - -1 L] (=] (=] (o] (o] (o] — - -1 CJ L] L] [3p] Loy o
T R T, S S S B VY S S S B R ST T -
(=] (=] (=] — (=] ~— (=] (=] ~— (=] ~— ] ] L] O — ] ] L] L]
Ty S~ T - T < T R T T < - « R = S - R = B = B L B T T
— —l —l —l -l -l - - - -l -l o] o] (] (o] o™ o] o] ™ ™
[=] (=) (=) [ (=) (=) (=) (=) (=) (=) (=) = = (=) (=) ] = = ] ]
(%] (2] (2] (2] (2] (2] (2] (2] (] (2] (2] [ [ (] (2] [ [ [ ™ [
— B FEHFEHR R FELFIRSARINAENKE — FRHERRELT RS AR TR F

%470 3k 1201



Z R AR R E I B R A 2023 fR5R 2 PR

AR R IEREIRS CRITAN KRS FERNVR LI W S FR 0 SR E B
%f L P

140.00%
120.00%
100.00%
80.00%
60.00%
40.00%
20.00%
0.00%

-20.00%

|

1

el

2015-09-23
2016-02-19
2016-07-17
2016-12-13
2017-05-11
2017-10-07

2018-03-05
2018-08-01
2018-12-28

2019-05-26
2019-10-22
2020-03-19

2020-08-15
2021-01-11
2021-06-09
2021-11-05
2022-04-03
2022-08-30
2023-01-26
2023-06-30

|— FFRH RN R ARG CRATHEHCE — REHEHR R FERRSCRINIRE A

e 1. AREGHRESEFT 2015 £ 09 H 23 HAR.
2. TWARE RS A FIME, HEEHANYHESAFRERZ HESNN A NERE SR
FHAEWHFEREERMZ e, EEHHE RN AR S S G & eH T &R S5 F205E .

3. 3 HAthtets
T

4.1 RELE (RESZENA) 6

§4 BHARE

A | HRSS

EAEEREEZ IR

EFF Aotk

FEER H 3]

EAEH N

FR

B

H4H 20174 11 H
223 28 H

114

FR T 2016 4 5 HINARREA S, HUE
RFER S W EIL L, BT RIS
A PRA ST I 0L, T2 IR 2 R
JBE A7 IR 28w AN 2 43 B B A O AT A%
RAHEES, 2017 £ 4 A 19 HEAHE
ERBEERFFAIEF RS RESS
H, 201744 H 19 HE 20194E5 A 8
H 84T 28 e 2 2R Rl R A BLUE 5 4% BE
SREZF, 201710 H 13 HEAHE
(R FE 2R IRk 3 A H e WP iR & 4L
WEH R G RIS, 20174 11 H 9
H 22 ST 4 2 2 MR IR A BUUE SR
RIEGFGAT, 20174E 11 A 28 HE
A AT AR BB 4R RS I B IR A SRR
WRILEF G2, 201841 H 19 HE

% 570 k121



Z R AR R E I B R A 2023 fR5R 2 PR

2019 4 5 H 8 HIEZR Bk &
RNEHA RIS 44, 2018 4E 8 H
23 HBEASHAERERGLE 3 A H w Bk
RETRERUEF R RS ESR
2m9$3ﬂ225§mmuﬁmﬂ7aﬁ
ERBBREMAFTILF R RS REES
FH, 2020 £ 6 H 30 HE SRR HIE
—EFA R ST IR R RS2
i, 2021 4F 6 A 2 H &S TR
BEE R R SRS,

T AEZE AL SGEMAT W 2 AR SSHEE o 2R P AAEHR AT AT H 1545 A J A S A i
&I H .

4.2 EENX RGNS E S EERTE R A3
AN, AR GE BN T RE AR U LI A FNAE, ARgialPEiks
AN, B N IBE RS O WA AR R AT

4.3 AP HETUH

4. 3. 1 AP 5B ERPATIE R

ABE ST N AT R TSI T SRS, BT AT GG, JEmh
7. WMEMN, RIESEFHNEPITIER S QEFREESEHA R AP G ER S E W)
R T WA FAZ S, ik R GER N T2 77 e &3R5 T2 7258 5 A PHIT . E R o
BN, SR G AR T B AR R, ISR T B RPN SE 1 5E
PRSFETT S AT

4.3.2 RERZ AT AR TN

AREEBENEY T AL SRR SIEHRE, S REZHT NETHER . FHMHEER
W3 IREWIN, B HIARGERNITAREHES SRS AT 50 R B RIA5E 5 e
B I HIAAE by Bl I e S5 2 H RSB 5% AT DL I A R R AR I A7 A 57 W A2 AT -

4. 4 WEHNESKR I RBREIEI T

FMGFAE 2023 4£ I A FIETS, WANKSIRA L0 M EES Y . D2
FERHEAUNERIL J5, BTN 2 A7 5 s A SR g8 B2 BR T3t TR 34 A0 IR AR 4 TR
JEAE . ZRRE HRR IRt A DR R AE T I A T R, EMN T R R SRR R
REAETF, FHRWBIEOAL. ERXFRET, REAbRESS, LRAFE, wnan
EIE, FEFESEWL.

Foem I o121



Z R AR R E I B R A 2023 fR5R 2 PR

RS T J7 I, BEEREIE R 22, S LCkE N EMAFHE L IENE I, Higm L
RUE R — A R 5 RMBORTI28, 75— 5 HAE LN TR REVRER IR AH T 17, A Al
O E) SRR b e 7 A v T 0 T AH SR AU A R R T . A RE IR B B, 2R BAE
ZRIE T RK 2. 16%, YUK 300 NEK 5. 15%, QNVARIE TR 7. 69%. MRBREEiEOR, Hdr, dfE. A
MA AR LR, BT, SRR RERRI . #ul 2023 4E 6 H 30
H, Jif34 A SSERHEE PE-TIM A B AL T3 HAE AL 8T, PB AT 25% 70 i 8. 25 R 2148 A g
£ 22 SEAL T AR, H AT A E AL TH PO LRI B

PR Ti T, AE L — IR, JRATEES 1 — L R Bl . . RITAE,
HRC VIRAEEAA . HENLSE. BRI E, KT E IR EhREss TIRATVERIR U, 5 R
TRHIEACREN 15 S B 20K, (ARSI T 2R I03K s, 0 T IRATUAE 2808 E G s
WK . 53— 7T, BAVERESURE B 7 #imsm, tn AL, HLEEA. AZBHsE, ERI12
SaierMmREIEEHES .

4.5 MEHNESKL SR

BEANR G IR B RO IR R BIR G A e BUTEY 1. 5290 Jo, AR & Wk S0 AT
EIEKAHN-6. 80%; BEAM G HIRR B PR R F IR G C 2 M BUHED 1. 5090 JT, A4
B FE B B E G K FE 6. 90%;  [R] Mb 4% HL R v R 22 09 -0. 46%,

4.6 ME AR ETTE ANBEE ST HERE RN
AR S A AR T R D 2 A DA H R e AR AR AN 0 N e B
T T HTmE .

§5 BHEAEGHE

5. 1 REMREEE=HEHN
Fe i H & o) b 3 M B R E A (%)
1| B #Ess 100, 116, 819. 00 87.79
Hrpe K2 100, 116, 819. 00 87.79
e - -
[ 5 WL 2 $3 % 6, 107, 873. 42 5. 36
Hr: iz 6, 107, 873. 42 5. 36
BE S RRUE SR - -
4 | REREERT - -
5 | SRlfiTAE ST - -
6 | ENRESHT ™ 2,998, 589. 05 2.63
Forpre MW IR I SE N GR H5 4 fl - -

| AR

oAk 12



Z R AR R E I B R A 2023 fR5R 2 PR

NN

=
BATAE O Es J & A1t 2,727, 550. 39 2.39
HAth w2 r= 2,084, 023. 67 1.83
&t 114, 034, 855. 53 100. 00

T AR AR AR R A S P P 52 S B B OB

5. 2 WEMRBAT L R B ER R A G

5. 2. 1 MEBIRBATI A REB A RERRHE

o e ARBME GE) ﬁgjﬂ;ﬁ(’; )@‘Euﬁ
TN V3N 7/ N G 1| 4 1, 495, 525. 00 1.33
B Rk 2, 887, 425. 00 2.57
C [HiliEk 72, 450, 902. 37 64. 57
D [HJ1 AT7 R SOKA PR

N4 2, 247, 171. 00 2. 00
E (@il - -
Fo R mEEI - -
G sk, g mEl 6, 504, 694. 41 5. 80
H o |[fFErE ol - -
I (& BAL S AT S BRI S 7,196, 047. 22 6. 41
N 4 2,103, 360. 00 1.87
K [F5Har= - -
L[PG AR 5555l - -
Mo |RFEER AN AR RS - -
N PKFLS IREEFIA et H - -
0 |[EEMRS. BEAHARARS - -
P A 96, 162. 00 0. 09
Q | BAEMAETAE - -
R b RERIER R 5, 135, 532. 00, 4.58
S |4 - -

it 100, 116, 819. 00| 89. 23

5. 2. 2 WEHIRBAT WA RPOBRER R RERRAE
A FE G AR A AR F5 A S I A B A5E G LR BT AR e o

5. 3 FIARAZ A FOMME oy He 5 B 715 H LA K/ INHE R B B S B B B 4
5. 3. 1 IREHIARIEA FOME 5 ZEF ™ E LB KNP R BT+ 48 BEE B 9 4

Fe | BREAR it &2 ¥a (B | ARE Oo) | HEERESEFFFERE] (%)
1 600085 EiE 151, 100 8, 697, 316. 00 7.75
2 002568 I B 229, 100 8, 327, 785. 00 7.42

% 87 k127




Z R AR R E I B R A 2023 fR5R 2 PR

3 002050 —IeEE 264, 600 8, 006, 796. 00 7. 14
4 001215 TR e Je 112, 100 7,453, 529. 00 6. 64
5 603043 IRELRE 205, 300 5,801, 778. 00 5.17
6 300251 AL 634, 800 5, 135, 532. 00 4.58
7 603345 LI 32, 324 4,745, 163. 20 4.23
8 002920 T VU 30, 400 4,736, 624. 00 4.22
9 300750 THER A 16, 240 3, 715, 549. 60 3.31
10 600570 fEA T 82, 500 3, 653, 925. 00 3.26
e TR E AH I B RRE, SIFTEARNES ST, HARBAFER S s .
5. 4 MERIRL RS MM RHEFRBELHE
e i 75w ARME o) bR B IE L] (%)
1 EPEe 6, 107, 873. 42 5. 44
2 AT AR - -
3 Kk iees - -
Horb: BURME SR - -
4 (0|4 Diess - -
5 Al i A ok % 27 - -
6 HOH SR - -
7 Al (R A2 #f5) - -
8 ENIZza:) - -
9 HAth - -
10 it 6, 107, 873. 42 5. 44

5. 5 & MR A RPME G E ST 13#E BN T IR LA s R B4

75

i | BEE AR

B ()

KReE Go)

b7 3 & F P E ] (%)

1

019679 22 [®f5t 14

60,

000

6, 107, 873. 42

5. 44

5. 6 MEFARIZ A RPME G2 S F A LI/ D HEF RN+ 42 B SHFER R R
Gk
AT AR AR R AT B SR IE SR

5. 7 & MR A RIME SEEF T HE AR NETFRET LA SRR WA

AIEEAREWRARFFA DL E

5. 8 MEHIRIE A RME 5 ST ™HE LA KM HEF R BT L2 BGER R B 4

ARSI G AR IR AR ARG

5. 9 MEIRFE SRR KBTI B 5 18 5L i A
5.9. 1 REHIRARESHH HRIE R R 8 H A

Foom o121




Z R AR R E I B R A 2023 fR5R 2 PR

ARF G ARG I R BB R I B

()]

.9. 2 AR SHB BRI B RBOR
AT AR I R R B AR B

[$)]

10 WMEHIRAZ SR BB E R 5 B 0L v

[$)]

- 10. 1 A3 BT B R HBOR
ARSI G ARG I R BB E G B

()]

- 10. 2 EHRAZESEH K BGRB8 A 4
AR G AR 5 P AR B 5

ol

- 10. 3 A H AR B BT
T

()]

11 R A AW MHE

5.11. 1 AEEBHE AT B IEF K RT EE LR T BB E TR AE, K
ARG wE T —FEAZBATHER . LHKER

AEHO LA B A R 2 =) PRIV £330 45 3 AN AR 55 L DR 70 A 4 o s 1) I — 4 A 32 BIRYIRIE
FFAE G P AT HEDE . B rh B IR B A P 0 S b U M R HE BB R bR

T I P AT B I AT A4 RS R AT R BR IR T RS I R T A o E S BT B
R E 5o, HAbAAT BRI B BT IS R, B R gl H AT — S A 2 B AT

B AT .

5.11. 2 e F MR+ BMERTEB N EE S FAMER &L TEE
G WBTRT 2 BCE T, B B 3 B R E & 1 R 2 AR

5. 11. 3 HAWBE =1k
Fe 2 EH ()

A7 H PR IUE S 80, 613. 55
JRESCIE 777 S K 2,002, 116. 43
IS ) -
MLl eils) -
I YAL HR T K 1, 293. 69
HoAth RS -
FHopth -

N (O | O | W ||+~

o100 4k 12 51



Z R AR R E I B R A 2023 fR5R 2 PR

TS | 2,084, 023. 67
5. 11. 4 &5 BRFFE KO AL T 5 B HA A v 8 #ef5i 35 B 40
AFE G A A TR AR FFA AT 5 B T #4065 557
5. 11. 5 & BAR B 148 I 2 AR i 3% PR 1% 150 B 1 B
AFE G AR AR AT+ 2 B 5P RAAAE T IE SZ BRI
5. 11. 6 HEAESWEIERHMASC /BRI 2
1. BTSRRI fS A0z 6] o] GEAFE R 2
2. WA HANEA 75U PE R R R AR .
§6 FFAE S M HZE)
BfL: Ay
R 7Y g y “Iba/%
S SR R R R IR A A ﬁﬁﬁﬁmfémﬁ“
i ) 35 4 4 A0 e 0 64, 705, 517. 91 9, 091, 587. 37
i S0 TR) 35 4 5 FR W 47 00 338, 113. 76 171, 250. 92
ek - 75 HA 3 e 32 4 R JE [B] 43 0 505, 468. 92 299, 621. 73
TS W TE) L SR 0 B sh I3 (4 B | |
/DL “=7 3D
15 A A AR I G A B A0 64, 538, 162. 75 8, 963, 216. 56

VE: o S < R T B LA R BN A R B [ 7 5 A A A

§7 H&EHAZHER R ERHEEEH R

7.1 REEEARFHRESHFEHNER
WA, EEEHARIEH B B I R S AT & 1R A

7.2 BRSEHEANZHERRERE ARSI 5 HAH
AN, R B RIZ B B B T [n] Bl S A T B AL 1 A

§8 B R EHE RN HMEERF R

8. 1 REMNE—REZERFEESLHLLHIEAB|EEEIT 20%HK1F
m T NI P e LT T R R R
7 RS \
H A 5%
I P T e il BEL e mmst oo
e i R
* s i ‘ ‘ ‘

o11T L 12 3



Z R AR R E I B R A 2023 fR5R 2 PR

il 20% 7 A [X.
]
20230401
1 15, 400, 748. 97 - -|15, 400, 748. 97 20. 95
Ml - 20230630
&3] 20230401
2 21, 234, 500. 00 - -121, 234, 500. 00 28. 89
- 20230630
A
A

77 iR AU

ARSI 35 B A e A LA 2 s B 2000, kg8 BEK: 5 T A KA
W 5 KR B, 5% 3 e TS B NAE 248 B {5 H A P IR 2 152 [ B HEE 7% ST [ T3 14 X
B ECABURE (Bl R RS, DR 8 BN A R E D 5 DR [T i, e X 2k 4 (i A I Bl —
SE R M SR AT A o

8. 2 MR EE PR MM EERER
T

§9 ZFEXFEZ

9.1 H#EXMHFEZR
() o IR 2 v 2 BT 40 0 A BV 5 L I B B T ) S A
() (HRBER R ERER A ANE SRR SRS AR
(=) (ZRRERT IR A TE R B IR A RUE S BV SRS B)
(VW) (A BERT IR R TS AL B VR A AUE SR BB ST )
(T CFREH AR RS TE B IR G RIS 5 R G i BRI D)

9. 2 FEHE &=
B4 T AL ST AL

9.3 AR R
HA e e E B HEMRA ( (REIERER) ) 8O SRIRE S PR GG
(http://www. tkfunds. com. cn) Fl1Hp [EF I 23 4 H T8 82 M uk (ht tp: //eid. csre. gov. en/fund)

A

RRESEHARAA
20237 H 20 B

o127 L 12 7



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


